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2004

2008

28

2004
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2006 12 29
5,551,033,337 100.00
5,551,033,337 100.00
10,276,331 0.19
10,276,331 0.19
10,276,331 0.19
5,551,033,337 100.00

2006 12 29
33,347,465 0.60
21,237,670 0.38
5,093,799,707 91.78
156,930,642 2.82
84,774,041 1.52
2,704,273 0.05
5,392,793,798 97.15
176,821,622 3.18
176,821,622 3.18
18,568,761 0.33
5,551,046,659 100.00

29
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2006 12 29

3,253,638,906 |  1.6456 | 5,354,250,353 1.7061 | 5,551,033,337 | 100.00
2006 12 29

100.00
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2006 12 29
C ) D)
L | packaRD co 44,400.00 1,755,8?322? 1,836,331:88 3.94
2 E@EE&%ETION 28,600.00 1,543,7g§:22 1,534,338188 3.29
3 EEEE$§%C co 33,620.00 1,189,632:23 1,260,03;:23 2.70
4 | FANNIE MAE 16,800.00 958’821:28 1,009,628:38 2.17
5 giﬁg[Ech 15,300.00 967,423:33 986,523:33 2.12
6 ?EERIA RO 10,800.00 910,933:33 931,222:38 2.00
! gé%EﬁEES INC. 13,800.00 919,132:23 901,828:88 1.94
8 o 16,000.00 | grg o600 | a2s,780.00 | 177
9 | CVS CORP 26,100.00 759,8522%% 815,62;:38 1.75
o g e 0| 1% 2] e
11 | AT&T INC 22,100.00 741’83f:gf 784,5%3:38 1.68
L2 | Ay e a0 | LGB BEK0|
13 EéégN oBtt 9,900.00 753,8;2:33 765,52;:83 1.64
14 | MICROSOFT CORP 23,500.00 689’023:33 704,528:83 1.51
5 ET“REQIAﬁLINC 7,800.00 626,988:2? 670,082:83 1.44
16 | CHUBB CORP 12,500.00 650’72%:28 665,723:38 1.43
17 | THERAVANCE INC 21,400.00 665’63%:%8 656’5%2:83 1.41
18 | SOUTHERN €O 17,500.00 635,0ig:gg 645’728:38 1.39

31




C ) (%)

17.70 17.20

19 | ORACLE CORP 35,500.00 628,681 05 610,600 09 | 1-31

ECHOSTAR

36.15 38.01

20 gEMXUNICATIONS 15,600.00 56,0090 592,900 00 | 1-27
43.78 46.80

21 | BELLSOUTH CORP 12,600.00 5516306 58965000 | 127
MERRILL LYNCH 89.65 93.56

221 0 INC 6,200.00 555,832.39 580,072.00 | 1-%4
TINE WARNER 21.77 22.00

231 Ine 25,600.00 557,381.68 563,200.00 | 1-21
BAXTER 44.86 46.63

24 | INTERNATIONAL 11,900-00 533,899.00 554,807.00 | 1-1°
36.77 37.69

25 | QUALCOMM INC 13,800.00 50740080 520. 19000 | 112

CHICAGO

536.85 512.95

26 | MERCANTILE 1,000.00 1.10
NERCANTIL 536,858.17 512,950.00
46.42 49.09

27 | SLM CoRP 10,100.00 163,880 10 195.809.00 | 1-06
UNITEDHEALTH 50.09 53.66

28 | GROUP INC 9,100-00 455,875.42 488,306.00 | 1-9°
OCCIDENTAL 50.01 49.22

29 | PETROLEUM CORP 9,900.00 495,099.00 487,278.00 | 1-9°
PNC FINANCIAL 71.85 74.73

30 | sERVICES GROUP 6,500.00 467,058.99 485,745.00 | 1-04

32
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G

2006 12
(1998 11 30 ) 600 600 .0121 .0121
(1999 11 30 ) 638 638 .0486 .0486
(2000 11 30 ) 843 843 .0555 .0555
(2001 11 30 ) 2,785 2,785 .9410 .9410
(2002 12 ) 4,021 4,021 .7538 .7538
(2003 12 ) 4,144 4,144 .7508 .7508
(2004 11 30 ) 4,473 4,473 .7508 .7508
(2005 11 30 ) 5,326 5,326 .0033 .0033
2006 11 30 5,140 5,140 .1091 .1091
2005 12 4,771 .0037
2006 5,114 .0485
2006 5,191 .0356
2006 5,249 .0561
2006 5,115 .0364
2006 4,709 .9604
2006 4,910 .9998
2006 4,875 .9915
2006 5,064 .0298
2006 5,120 .0536
2006 10 4,947 .0885
2006 11 5,140 .1091
2006 12 5,551 .1491
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17 11 30

18 11 30

)

)

64,224,512

29,950,802

5,326,200,471

5,195,642,290

5,390,424,983

5,225,593,092

5,390,424,983

5,225,593,092

23,183,074 42,510,324
2,525,216 2,624,309
36,111,280 37,528,469
2,404,942 2,499,334
64,224,512 85,162,436
64,224,512 85,162,436

5,308,571,874

4,634,575,301

17,628,597 505,855, 355
(807,902,943) (909,114,091)
17,628,597 505,855, 355

5,140,430,656

5,326,200,471

5,140,430,656

5,390,424,983

5,225,593,092
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16 12 17 12
17 11 30 18 11 30
) )

1,476,045,340

601,519,019

29,975

132,003

1,476,075,315

601,651,022

376
4,874,017 5,286,063
69,699,740 75,592,074
4,641,874 5,034,316
79,216,007 85,912,453

1,396,859,308

515,738,569

1,396,859,308

515,738,569

1,396,859,308

515,738,569

174,794,481

84,508,227

1,484,713,689 17,628,597
492,384,221 73,976,251

( ) (73,976,251)
(492,384,221) ()
212,106,762 16,979,835
() (16,979,835)
(212,106,762) ()

17,628,597

505,855,355
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17 11 30 18 11 30
) )
39,365,713 2,591,043
9,536,709
5,316,187,996 5,092,063,656
6,810
19,969,297 178,850,808
3,671,054 8,926,070

5,388,737,579

5,282,431,577

5,388,737,579

5,282,431,577

299,495
62,509,698 86,524,389
62,509,698 86,823,884
62,509,698 86,823,884

3,654,590,690

3,159,789,753

1,671,637,191

2,035,817,940

1,671,637,191

2,035,817,940

5,195,607,693

5,326,227,881

5,195,607,693

5,388,737,579

5,282,431,577
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17 11 30

18 11 30

)

)

64,224,512

29,950,802

5,326,200,471

5,195,642,290

5,390,424,983

5,225,593,092

5,390,424,983

5,225,593,092

23,183,074 42,510,324
2,525,216 2,624,309
36,111,280 37,528,469
2,404,942 2,499,334
64,224,512 85,162,436
64,224,512 85,162,436

5,308,571,874

4,634,575,301

17,628,597 505,855, 355
(807,902,943) (909,114,001)
17,628,597 505,855, 355

5,140,430,656

5,326,200,471

5,140,430,656

5,390,424,983

5,225,593,092
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16 12 17 12
17 11 30 18 11 30
D) D)

1,476,045,340

601,519,019

29,975

132,003

1,476,075,315

601,651,022

376
4,874,017 5,286,063
69,699,740 75,592,074
4,641,874 5,034,316
79,216,007 85,912,453

1,396,859,308

515,738,569

1,396,859,308

515,738,569

1,396,859,308

515,738,569

174,794,481

84,508,227
1,484,713,689 17,628,597
492,384,221 73,976,251
() (73,976,251)
(492,384,221) ( )
212,106,762 16,979,835

( ) (16,979,835)
(212,106,762) ()

17,628,597

505,855,355
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G

16 12 17 12
17 11 30 18 11 30
17 11 30 18 11 30
5,957,891,567 5,308,571,874
1,370,175,326 1,891,976,106
2,019,495,019 2,565,972,679
4,634,575,301
1.0033 1.1091
16 12 17 12
17 11 30 18 11 30
0.35%
28,551
106,229
805,120,075 431,124,113
203,680,100 405,263,145
2,754,317 477,883,749
1,011,583,043 0.1905 1,314,377,236 0.2836
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()

)

5,326,200,471

1,346,242,543

5,326,200,471

1,346,242,543

18 11 30

()

)

5,195,642,290

535,437,129

5,195,642,290

535,437,129

(4
)

)

)

)

3,159,789,753

5,195,642,290

3,159,789,753

5,195,642,290
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17 11 30 18 11 30
) )
39,365,713 2,591,043
9,536,709
5,316,187,996 5,092,063,656
6,810
19,969,297 178,850,808
3,671,054 8,926,070

5,388,737,579

5,282,431,577

5,388,737,579

5,282,431,577

299,495
62,509,698 86,524,389
62,509,698 86,823,884
62,509,698 86,823,884

3,654,590,690

3,159,789,753

1,671,637,191

2,035,817,940

1,671,637,191

2,035,817,940

5,195,607,693

5,326,227,881

5,195,607,693

5,388,737,579

5,282,431,577
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16 12 17 12
17 11 30 18 11 30
12 133 ) 60
12 133 60
61
61
17 11 30 18 11 30

4,170,406,376
489,290,714
1,005,106,400

3,654,590,690
741,066,044
1,235,866,981

3,654,590,690
3,654,590,690

3,159,789,753
3,159,789,753

3,159,789,753

1.4574

1.6443

21




17 11 30

)

)

5,316,187,996

374,691,663

5,316,187,996

374,691,663

18 11 30

)

)

5,092,063,656

431,847,998

5,092,063,656

431,847,998
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17 11 30

)
) )
3,582,990 3,589,800 6,810
3,582,990 3,589,800 6,810

18 11 30

)
) )
57,000,000 57,299,495 299,495
57,000,000 57,299,495 299,495

€Y

)
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ACE LTD 6,900 57.430 396,267.000
ADOBE SYSTEMS INC 3,400 40.000 136,000.000
ADVANCED MAGNETICS INC 3,500 55.130 192,955.000
ALLERGAN INC 3,800 118.140 448,932.000
ALCOA INC 12,400 30.990 384,276.000
APPLE COMPUTER INC 14,800 91.800 | 1,358,640.000
ARCHER DANIELS MIDLAND CO 6,100 34.470 210,267.000
AUTODESK INC 7,000 40.580 284,060.000
BAXTER INTERNATIONAL 11,400 44.800 510,720.000
BELLSOUTH CORP 12,100 43.660 528,286.000
BERKLEY WR CORP 8,850 35.060 310,281.000
BERKSHIRE HATHAWAY INC CL B 200 | 3,519.000 703,800.000
BEST BUY COMPANY INC 4,200 55.150 231,630.000
BOEING CO 5,200 88.890 462,228.000
CVS CORP 17,400 28.530 496,422.000
CARDINAL HEALTH INC 5,100 61.830 315,333.000
CATERPILLAR INC 5,800 62.060 359,948.000
CHUBB CORP 12,100 52.050 629,805.000
COLGATE-PALMLIVE CO 5,500 65.140 358,270.000
DEERE & CO 2,300 96.550 222,065.000
EOG RESOURCES INC 6,400 72.060 461,184.000
FANNIE MAE 16,000 56.910 910,560.000
FEDERATED DEPT STORES INC 7,900 40.850 322,715.000
GENERAL ELECTRIC CO 32,020 35.350 | 1,131,907.000
GILEAD SCIENCES INC. 13,200 66.750 881,100.000
HEWLETT-PACKARD CO 33,200 39.390 | 1,307,748.000
JACOBS ENGINEERING GROUP INC 2,300 83.350 191,705.000
JOHNSON & JOHNSON 6,500 66.200 430,300.000
MAINTOWOC COMPANY INC 2,400 59.920 143,808.000
MERCK & CO INC 7,800 44 .560 347,568.000
MERRILL LYNCH CO INC 5,900 89.600 528,640.000
MICROSOFT CORP 7,200 29.570 212,904.000
MOTOROLA INC 19,600 21.950 430,220.000
OCCIDENTAL PETROLEUM CORP 9,900 50.010 495,099.000
OLD REPUBLIC INTL CORP 12,050 22.670 273,173.500
OMNICARE INC 6,200 39.100 242,420.000
PARTNER RE LTD 3,300 69.440 229,152.000
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PENN NATIONAL GAMING INC 5,200 37.300 193,960.000
J.C. PENNEY CO INC 4,200 79.600 334,320.000
PEPSICO INC 3,500 62.470 218,645.000
PETSMART INC 11,600 29.430 341,388.000
PFIZER INC 4,900 27.070 132,643.000
PHARMACEUTICAL PRODUCT DEVELOP 6,800 31.470 213,996.000
PHELPS DODGE CORP 2,600 122.530 318,578.000
ALTRIA GROUP INC 10,300 84.330 868,599.000
PRAXAIR INC 5,000 62.640 313,200.000
PRECISION CASTPARTS CORP 5,700 74.990 427,443.000
PROCTER & GAMBLE CO 14,500 63.210 916,545.000
QUALCOMM INC 13,200 36.650 483,780.000
SCHLUMBERGER LTD NY REG 4,400 68.030 299,332.000
SOUTHERN CO 17,000 36.260 616,420.000
SOUTHWESTERN ENERGY CO 7,300 41.330 301,709.000
STAPLES INC 15,600 25.750 401,700.000
TEREX CORP 5,300 55.510 294,203.000
TESORO CORP 1,800 70.990 127,782.000
THERMO FISHER SCIENTIFIC INC 5,500 44.160 242,880.000
ZENITH NATIONAL INSUARANCE 8,700 46.140 401,418.000
CORP

EDISON INTERNATIONAL 9,900 45.740 452,826.000
VALERO ENERGY CORP 15,200 54.880 834,176.000
CORN PRODUCTS INTL INC 9,200 34.950 321,540.000
BANK OF AMERICA CORPORATION 27,300 54.020 | 1,474,746.000
CITIGROUP INC 4,100 49.860 204,426.000
NVIDIA CORP 22,100 36.500 806,650.000
ECHOSTAR COMMUNICATIONS CL A 17,500 36.080 631,400.000
WESCO INTERNATIONAL INC 3,900 66.810 260,559.000
EXXON MOBIL CORP 9,500 76.030 722,285.000
AMERICAN TOWER CORP CL A 9,300 38.230 355,539.000
TRANSOCEAN INC 5,600 78.510 439,656.000
HOLLY CORP 1,700 54.040 91,868.000
METLIFE INC 6,400 58.450 374,080.000
MARVELL TECHNOLOGY GROUP LTD 52,500 20.300 | 1,065,750.000
SHAW GROUP INC 11,700 29.320 343,044.000
MONSANTO CO 7,700 47.320 364,364.000
KB HOME 4,700 49.100 230,770.000
RAYTHEON COMPANY 5,600 51.550 288,680.000
WILLIS GROUP HOLDINGS LTD 10,000 40.330 403,300.000
RADIAN GROUP INC 4,900 53.020 259,798.000
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BUNGE LIMITED 3,400 69.780 |  237,252.000
GLOBALSANTAFE CORP 4,500 59.700 |  268,650.000
PRUDENTIAL FINANCIAL INC 7,600 80.230 |  609,748.000
HUDSON CITY BANCORP INC 17,000 13.200 |  224,400.000
SLM CORP 3,800 45.260 |  171,988.000
CHICAGO MERCANTILE EXCH CL A 700 539.040 | 377,328.000
JOY GLOBAL INC 8,850 44.220 | 391,347.000
PLAYTEX PRODUCTS INC 23,300 14.890 |  346,937.000
MEDCO HEALTH SOLUTIONS INC 7,900 50.980 |  402,742.000
CONSTELLATION ENERGY GROUP 3,400 68.670 |  233,478.000
WASHINGTON GROUP INTL INC 1,900 58.590 |  111,321.000
ASPEN INSURANCE HOLDINGS LTD 8,600 26.700 |  229,620.000
ENDURANCE SPECIALTY HOLDINGS 5,600 36.710 |  205,576.000
BUCYRUS INTERNATIONAL INC CL A 6,123 44.180 |  270,514.140
ULTRA PETROLEUM CORP 3,700 54.000 |  199,800.000
GOOGLE INC CL A 1,700 484.650 |  823,905.000
THERAVANCE INC 20,400 31.170 |  635,868.000
OFFICEMAX INC 9,900 47.330 |  468,567.000
NEWS CORP INC CL A 22,600 20.500 |  463,300.000
WYNN RESORTS LTD 5,400 88.450 |  477,630.000
EXCEL MARITIME CARRIERS LTD 1,600 13.590 21,744.000
ITC HOLDINGS CORP 2,700 39.270 |  106,029.000
AT&T INC 21,400 33.500 |  716,900.000
RACKABLE SYS INC 3,800 33.150 | 125,970.000
LIBERTY MEDIA HOLD-CAP A 5,640 88.080 |  496,771.200
AUXILIUM PHARMACEUTICALS INC 22,800 15.880 |  362,064.000
PACIFIC ETHANOL INC 15,100 18.700 |  282,370.000
971,233 43,716, 205.840

(5,092,063, 656)

971,233 5,092,063, 656

(5.,092,063,656)
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104

100.00

100.00
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2006 12 29

5,561,309,668

10,276,331

5,551,033,337

4,830,715,821

1.1491

2006 12 29

5,569,615,420

18,568,761

5,551,046,659

3,253,638,906

1.7061
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729,214,917

135,436,928

593,777,989

392,625,415

377,382,004

609,021,400

443,832,175

253,372,685

799,480,890

3,948,003,858

1,787,194,027

2,960,290,721

3,889,497,797

1,515,468,119

5,334,320,399

2,001,021,611

1,814,945,067

5,520,396,943

1,589,799,391

1,152,304,767

5,957,891,567

1,370,175,326

2,019,495,019

5,308,571,874

1,891,976,106

2,565,972,679

4,634,575,301
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